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JiuHenHan perpeccusa ¢ npU3HaKaMu

e K VHeNHON perpeccun nerko f06aBnTb Kakme YrogHO NpU3HaKK:
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JiuHenHan perpeccusa ¢ npU3HaKaMu

e K VHeNHON perpeccun nerko f06aBnTb Kakme YrogHO NpU3HaKK:

—— WcxopHas dyHKUusS

2 P O,ELHO rayCCOBCKOE CJ1araemMoe

—— Perpeccusa ¢ rayccoBckrMmn nprsHakamu




JiuHenHan perpeccusa ¢ npU3HaKaMu

e HoO HOBble NPU3HAKN — 3TO XOPOLIO TOJIbKO A0 KaKOro-to MOMeHTa.
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JiuHenHan perpeccusa ¢ npU3HaKaMu

e A TMOTOM MOXET HauaTbCs XECTKUIN OBEPOUTTUHT:

sin(2x) d=>5| 15 sin(2x) d=10 |-
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JiuHenHan perpeccusa ¢ npU3HaKaMu

e DTO, KOHEeYHO, 3aBNCUT OT KOJINYeCTBa MMEeRLLINXCA AaHHbIX:

— VcxogHas pyHKLMS — =0
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Perynapusauus B NTMHEUHOMN perpeccuu

e Torga Hazo perynsipr3oBaTb — Hanpumep, rpebHeBas perpeccus:
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Perynapusauus B NTMHEUHOMN perpeccuu

e Torga Hazo perynsipr3oBaTb — Hanpumep, rpebHeBas perpeccus:
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—— [ pebresas perpeccusi, d = 10, a = 0,01
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Perynapusauus B NTMHEUHOMN perpeccuu

o KoapduumeHT perynspmsanmm Hago noabrpaTb — Yy HEro, CKopee BCEro,
eCTb OMTUMaNbHbIV PErMOH, B KOTOPbIV XenaTelbHO NonacTb

e DTO Lieniad HayKa, B KOTOPYHO Mbl He byzeM yrnybnatbcs, HO 34eCb U
CTaTUCTMYeCKasd Teopus NPUHATUS peLlleHni (¢ bias-variance-noise
decomposition), n 6aniecosckunii Bbibop mogenent (¢ BIC n AlIC)...

- —*— QOuwwnbka Ha TPEHNPOBOYHOM Habope

—e— Quwubka Ha TECTOBOM Habope




Perynapusauus B NTMHEUHOMN perpeccuu

e llnun nacco-perpeccus. A B Uém, KCTaTK, pasHMLA?..
|
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Perynapusauus B TMHEHHOMU perpeccum

e [eoMeTpUYECKNIA CMbICN FPpebHEBOW 1 NacCo-perpeccum:
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Perynapusauus B TMHEHHOMU perpeccum

e MOXHO, KOHEUHO, U L -perynsipusaLiuio paccMoTpeTs, 1 elastic net:
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JluneitHaga perpeccus no-6ainecoBcKu

e /[laBaliTe npocneanM 3a 6aeCOBCKM BbIBOAOM...
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JluneitHaga perpeccus no-6ainecoBcKu

e /[laBaliTe npocnearM 3a 6alieCoBCKM BbIBOOM...
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JluneitHaga perpeccus no-6ainecoBcKu

e /[laBaliTe npocnearM 3a 6alieCoBCKM BbIBOOM...
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JluneitHaga perpeccus no-6ainecoBcKu

e /[laBaliTe npocnearM 3a 6alieCoBCKM BbIBOOM...
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JlunenHag perpeccus no-6aiecoBCKK

e /[laBaliTe npocneanm 3a 6aNeCcoBCKVIM BbIBOJOM...
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JInneitnan perpeccus no-6ailecoBCKu

o Ul Nnpeacka3ate/ibHOE pacripeaeneHme T1oxxe MOXXHO HaANTW:

— [lpaBunbHblii oTBeT
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JInneitnan perpeccus no-6ailecoBCKu

o Ul Nnpeacka3ate/ibHOE pacripeaeneHme T1oxxe MOXXHO HaANTW:

— [lpaBuncHolii oTBET
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~+- Anucnepcust npefckasaHuii
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JluneitHaga perpeccus no-6ainecoBcKu

e [lnda noka-
NbHbIX
NPUV3HaKOB
eLle
HarnagHee
nony-
yaeTcq.




JluneitHaga perpeccus no-6ainecoBcKu

e [lnda noka-
NbHbIX
NPUV3HaKOB
eLle
HarnagHee
nony-
yaeTcq.
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